25 UESUF
s RIIFA R B R4 2009 FEFR G HE
2009 ££ 12 A 31 H

HEEHEN: REXSEEHERAH
EEAEN: PELIHRITEROLERAF
EHHB: 201043 H31 H



§1 EEERSEHXR

1.1 EEERR

SEENMWFEF S E FORUEAIRS PraveR A E B EC a1 5 PR B s,
FFEL N A LS L YRR I R SR AR AN ] SO VR AT . AR CE = r 2
Ch b ST S R, IR
FEEATE AN E TRRAT IR A PR A AR ARG S FE, T 2010 4 3 J] 22 HEK T
AR PRI S ARbS . EHEEIL . FEA TR O SR . BRI A RS SN, PUE
BN BEAFAEEBOCE . = FIERR IR EH Kb .
B4 PR LAUSEAR L B 51 0 s A A R R4 7, (HANRIE I — o B
il
GG AR A R . B A, BEE A0 H B0 RS AT AT 40 (5] 15
PN S B RS T AR YN S TN
AR AR 1 B B AR RIS IE S, PR TR N, VB AR R R A A S
W AEKE R 2 VIR 55 I PR v g AT G L T G OR B R I ) TR S
AR A 2009 4F 1 1 Hig% 12 J1 31 Hik.



2.1 BEEFEAKEMR

§2 E&fN

FEAr TR RR e MBI 57
Fegr AU 290003
N 290003
B SR Y (Y LTI
HeaA Az H 2007 4 10 H 31 H
A G R R B 4O 2006 4F 6 H 15 H
S UN TS R AT TR A ]
BEEFEN bR U AT IR A B A
i MR T 4 B0 0 523, 354, 826. 94
Fex & Al A7 52 4 ANxE B

2.2 &=

BBt Hpx AREEB BB H AR AR AR I D IR e e I at it b, R RS — 4l
Yy Wil S8 2 1K) — 0T S B0t 55 T BUBOR i 1 HUBEHE R 2

Erang il FEASE RV BRI, BB B L b (g o BRI
iy Bk (EETTRD THRIALRSG, AT GRS R B R Bt
A BUBCRARAG 2o 8 U] SR A s ik B RIANA PR O 5545
Mzha& o, ERCERTEEIN, e fErRT™ . BEEERAE TRM
OB LEB o I BRER S B 7 SRS IC B 1R A5 P D 3R KA AL, x5 7
SR TC & EL I REAT A

Nt ye 3 AT G WS U EE ik [ i 4.

DS 2 AL I TR R, JEUETF B TR P AR P, U 28 e

Wi s, R TG BILGABCEE AL G

2.3 EEEBEAMESEEAN

IiH S UN FEEFLE N
b4 s TS R AT TR A ] Hp I R R AT A PR 2 ]
24 [ £ SEA /PN
fF R TTN | BERMHIE | 021-50372168 010-66105799
e MRS AH xxpl@ftfund. com custody@icbc. com. cn
MR SS HLU 400-888-5988 95588

(!

021-50372197

010-66106904




2.4 15 BT

I SR AR IR SO BN TLIPE M [

http://www. ftfund. com

AR AR A B

R T A 0T DOk P 200 5 FR UK 42F

§3 EEWMFIEIR. EEFERILLANE B

3.1 FELSIEIRFM & Fabr

Hfr. NRTIT
3. 1.1 HARBHEAIERS 2009 4F 2008 4F 2007 4E
AT O S I ah 17, 384, 888. 22 69, 103, 664. 93 11, 219, 966. 46
ASHAE 9,461, 231. 65 65, 534, 918. 58 32, 736, 627. 49
IR 255 G 0y BAS A 0. 0151 0.0413 0.0912
AT IR Y R 5 1. 46% 4. 00% 9. 06%
ASHFE L B E IR 5. 05% 7. 11% 4. 05%
3. 1.2 HAREIEM IR 2009 K 2008 £EK 2007 4K
SR AT 93 B A 2,097, 459. 06 31,016, 106. 59 56, 778, 082. 64
HA A A L4 L 4 4y AR 3 0. 0040 0. 0496 0. 0279
AR L 4 8 =19 (E 544, 384, 665. 83 668, 205, 458. 56 | 2, 212,016, 403. 75
BRI A B 1. 0402 1. 0680 1. 0263
3.1.3 BitHIRIER 2009 £FRK 2008 4K 2007 4ER
TR R EIE K& 14. 45% 12. 62% 5. 15%

+ A E S At FiE A AR BN BB A
A D A Y] 2 s B et n_E A2 se (AR B A

ﬁF%ﬁﬁ

Hflfe N CAEA

SSeUMEAR I ) FHERAH R B

2+ Pk SHR R AR NN EAE S 5 5 I, T AN SR AT S Bl A ZAR T 41l

W

3.2 HeFERI

3.2. 1 ZEe MBI E KA KIS RN St AR e i as 4 i LA

%@ﬁﬁ/ﬁﬁ@ﬁﬂuﬂﬁi g b Ik
i B jﬁ&gjzﬁﬁﬁﬁ FHEHER 5 @& iR AR OE6) @—®
a iZ =) ESE) HE@
HE=EAH 5. 98% 0. 47% 0. 52% 0. 14% 5. 46% 0. 33%
XN H 2. 23% 0. 72% 0. 84% 0. 11% 1. 39% 0.61%
o F—4 5. 05% 0.57% 0. 87% 0. 09% 4. 18% 0. 48%
ﬁ/\A
51;&;25%;1 14. 45% 0. 40% 11. 30% 0. 10% 3. 15% 0. 30%
X -7




T AN GEBIEHED . Eik FE R4
AR TR B L IR SRR Sy i T A i R A A O R, 2 A A T BB e B R 5T
FRUE) F K2 SRR AT 05 T 37 AR SR DL, S BA B T M A2 B i) “FR7s s 7

3.2.2 BEEFRDREE RIHHMEN KRS LIS RS LB AR S R ARSI HEL

25. 00%

20. 00% A

15. 00%

10. 00% ﬂ\?’#‘w
5. 00% 5’J—Mr~\.’

0. 00%
=5.00%

— (o] < [ag} o~ © [ag} (o3} o~ [ap] [ag] © © [ag] oS [ee]

[ag) — — (=} N — S N — — | N — | [ap] —

| | | | | | | | | | < | | [ep] | |

o N N < Lo o~ [ep} S N [aN] | Lo o~ | o N

— — (e} (e} (e} (e} (e} — — | (o)) | | (o)) — —

| | | | | | | | | (o)) (] [op] [op] (] | |

o~ [ e} <o} e} <) <) <) [ee] o (] [ [ S (o] (o]

o (] (=) (=} (=} (=} (=) (=) o o [aN] (] (] [aN] (] (]

(] (e (=} (=} (=} (=} (=} (=} (] [aN] [aN] [aN] (] (]

[aN] [aN] [aN] [aN] [aN] [a] [a] [a] [aN] [aN] [aN]

— T B R 4 e B B B FEUE

T 1y AESEOHIASNAH o OIS T T L0 75 & 28 5 10 06 T B 41E AR DGHLE .

2. GRAEPHEMBIRTIES 2007 429 H 27 HIESMHRAT AKS (B0 Rdlid, JF&d
EUEME 4y 2007 4E 10 H 26 HEMSES 7 [2007] 293 5 30A%uE, Rfsh ISR RRIE S AR R M
SRR ANE A% 564, A 2007 4E 10 A 31 Hilg, ti (REPHMIGABRER SIS S ) BT
JRIG CRAFAUS RIS A S R R e e A ) IE AR g aE HEm “2 SEIIARAT & A7 2R
OOBUR)” AR < FEE R

3y BNRSS BRI TR L, S0 w58 w24 2008 4F oy IR ORI, v BT Rk Lo AT 4R 4 W
RUAEE RS2, SIUTIEG AL BT L AL RS ARG . PRI D0 I 2009 4F 4 F) 25 H 6%
CREESR) . CLIFESMRY . GIEFRRHRY L (FRAE R BT PR A 7] 6T 2845 5647 HEmk . LB BRI
S IAEIL S 2 PRGN A5 ) o

3.2.3 HESFHLRESFFHEM KR LIE FPMLST B EE A 5 1 H



10. 00%
8. 00%
6. 00%
4. 00%
2. 00%

0. 00%

9. 40%

N

110,
1170

1. 72%

2007

2008

on
D
[
=)

0. 87%

2009

ElR s e e

e AREEE R E R 2007 4E 10 F 31 H, 2007 45 [FIAH & SR M4 4 4E (1 SE brAE 82 5.

3.3 AEERERVCRKIAE 2 BF O

AL NIRRT
\ I\
10 HE 4 U ; i . .
ERE ﬁ}§m§}22§& W4 TE X TR A PR IE X i S EERE A A T
2009 0. 800 28, 183, 741. 89 18, 270, 553. 42 46, 454, 295. 31
2008 0. 300 8, 894, 040. 97 12, 282, 025. 21 21, 176, 066. 18
&1t 1. 100 37,077, 782. 86 30, 552, 578. 63 67, 630, 361. 49

§4 HEAME

4.1 EEEENRESZIER

4.1.1 REEHEANRHEHESNAK
FGEBIN: RGESE A MRA A
AL B T AR X A % 200 5 LR R 42F
FRAMEE: T AR BT AR B 200 5 AR K E 42F
Bar HH: 2003 425 H 23 H

PEAEN: d LA

BEH: S

Hi%: (021) 50372168

3. (021) 50372197
WRARN: kY
KU

RIGRESEHAMAT (First-Trust Fund Management Co., Ltd.) f&1lIZ%4E EEMEHE




PR A T UEAL ARG B EEARARD AL A RS ERARIMEA T 5
L A R A L A AR AL IR IR B A W] o )T 2002 4F 9 J] 24 HZ T [EUEZR B 2
PR B HE, 2003 45 5 8 HIRAEF I, S DAS LR A 724 32 R I R A 1 7 ) 3
SE BN

A AT R TIE R BN (A b, RS I BRI IS F S
BN (e iss 2 IRS BEARD Bl BB (r BRI OB 558 ). A&
P WEFCEE . RS PEAE . T AT 5 BB ISR S5 . #E 2009
F12 H 31 H, A BRER R RERATHRIG, RAEREIR] RGHPUERN. &
A, RGEBREE. REWRMICEISE 7 JOPE S, e~ 136. 27 {27t.

4.1.2 HReZH (RESKLH/NH) KESZH)HERE

{TEARFE G HE 4
It 2 (BhE) HARR | aEEM .
HA 5% — i

% (EHH ) %g AR

o TR P AR T e e

i AIL G I G2 P BB A F SIS R TTT

% HAERMEBII | 001010 ~ 1o | AFe 2002 4 12 HIIAGA AL

" il EmE. e o AR A, 565 AT G R RN G

T 2, e T Lo EE, Bl R
TIL GG,

i B AR AT R T AR A

o WG FCH T A P [ i Fo i vt

Al Bl —E A ESE R A A .

%{\%{\/JX: - - \ o s

z ARILAFA42T | 20090425 11 2006 4 6 1 AR 25 4 T L

T NI W S E R L AR S L S AN 5 &8
TIL A T B,

T 10 AEFR AL SGEMAT I P2 CIEZRAL AL N B B A BRI M) B SGHE
2. L BAERIH LA R 2~ 8 B HE.

4.2 BEANMRE AR SZEERTERI N
AR A AT BN A TR CUEZF BB AL ik ) CUEZR Bt B ia A1 B M)
CZA5 BNt 23 AL 77 B B e G B )Y AHAMAH SSIEHE R E , A WA T
BT BUE T3 BUE TAL2 0 SR RIS B BE 4 W87 o AN 4 BN AE s 42 il
B R SAl b, O kA R AT AR B KA B
AR RAGIRFE 848 2009 4 7 J1 30 HZ 5 “OGKUEZR” B AcAT M FE 4]0



Prief, DERAE KRR, JRARLHGHK, W HIETER. SnrlifHE I I ag%, ek
I VT IR S 2280 0. 2w AT BEHEAT T ORkN, TR AR FRG B0 ) D LA L
TR o [, 2w R B B R AT TR R, B A IR XU R EAT T AR R (1 2
Bk, s THEIE. BB R LAL T NI B AL S E

BRUEZAh, ARG N, ARG IR R S HRE T AR AT, ARG MR BT
B RIEMEE S A [ I RLE «

4.3 BEANMREHA AP GO T T3
4.3.1 AP Sl ERIITHE O

CUEZFBC BT 8 PN W) P28 B T B 2 L) (o [RIE I B B e By e 2 7 [2008] 9
) H 2008 4 3 J] 20 HEHhAT. AmAHNMEIE T CAPFZHHIRLD), & T oot i,
DAR A BEAE BINES)), AT A WG OB Ao AT ST AL A B B
ARSI, IBFGE. B8 S G RMEIR S, ROUATBEAZ L RIS, I i U B
PO 22 oy 1o DLREAT R JIRIAN E ST VP4l o
4.3.2 ABERA S HLERIEAASARUIKIS A & 2 8 857 L

AT G BAC O m] e HAIE A AR KA AT A5 I o
4.3.3 FHELHT LT

AL AEAR G WIN AR A AT N o

4.4 B NNR B P E AR SRS AL SR I A Ui B
4. 4.1 MEHHNESR T KIENBIEN T

09 FFE L TFE ) T M/ BB DA A B o, 781 R AR 1) 53 T BGR FAR AR IU
BOBCRMILRERT, #5515 TERO8Un RIS Al 2 5r 45 SRR MR, Pl a3
FEEERRAL, 85 B ra A LUE S, GDP B RO K . 7E T B Lo g R TR
T, 09 W EGF T AT IS WA TROCER, PO IR TR RE SR Bk
F 12 J1 30 Hrp e 485 G R 101, 1203 £, BAFEW] Rk 4. 03 &, KR 3.83%. XL
SO 09 FEHIRH I BF TS AR AR L H AW, — HRIEFER AN, Bt~
PRI RS, BUEWcas, R IAGE R e, BRS SRR, =B Bk kit
fiis AEAE )\ O3 (R BT PR R I R oK BB S BRARA 2 2R A, I R T I ORI Mgk o Y
FRERRGATIE T, FEERT IR O RGP B EARE Z Y, A NG RR R .

4.4.2 MEHANEESRINGRIL



WA WK, ARG RAFE A 1.0402 70, HHEIEKAREN 5.05%, R HLEEHRE S
EHE KN 0.87%.

4.5 EBEANMNEMET . EFT G ZATWESW R ERE

10 F—F AT KN T 2Em AL, TTE GDP o4 1% A A7, BRI F %, (H
ST LI H MR A i e ds oK, 938 A E ATy A T 0 o 0F L R TR IR ANAE B 5 T e 2547
IRBERAN BN, [\ b AR LE B R SRl e . 2 2R PRI 3R A 09 4F i A1 Bt ARk v 0
A% BN T A5 AL 2R 5 i, 3 B I MCRE B B BTSSRl K A P 2 B s 2. 2010
2R TS PRI AE 2. 5-3 J7AL o VA, N DR AR FUT 0 o 5 S50 D AV ER SN Ik,
W EZMK T4 e Ja R B R K AR, I IS I i A gtk . i HOET 2 KSR
UK R ANAA 7 TR 45 0% o BT 5 00, AR RO B3R HH RIS R) . B 0 T 5 1 A B T BECSAE F)
PR U 2 2 Rl B RS O K0S T S IR S PR IR s ) 48 e — R AT T 5230 B3 MK A SR AT B8 4 1 478 T
A I G o b G B SN A W B S (p Sy A B 8 PP St 0 1B 7 LA S IR SR E T
XU KUR B <R 2 2 IR R AR P BT S, DU A JILRE G 2 M ad I kXU, 048 I i 257 48 5
PNy, HOInAE FGEAC B S i S RO, BB PR b vin 2 mI AT 0L, BCR i e

4.6 EEL )RR A S A R PR S S 1L 0

Lo BRASHE G BT WA i R4 SR IS )

% 542

BB, ARREDT . AT ARG R PR R AT A Rl VR 1L AR TR (5 T4 4
A RTINS A A, 2002 AEMIANZRAS R A BN T, BULAE A T R S B

%L

FEEIE A, Wi, TR MORZS, 2002 A LRI IRAF, BUEAF K
o B 8

il ARL A Catalysts 2 m KUGEYOT VI %%, B, 11
Al T AT AR, AR R BT A R ES AT Y B SR AT 5
0o PSS ET IS IR 2 I 55 M AR S . BT ) W SR R R0 B

BEHESEE, Wik, 2P, 14 4EES LZEHe . B UL TR —E% A B AT A A 7RG A
F PR BRI S 2 R RIS . 2005 4F 1 IR (SRS AT R RO

NEEH TR,



Xgrdeds, TR M. 2002 4 10 JIMARERGE A RA R, BUEIESBT AR
ARG VAT B e 2

RO, it BA 11 e )b g, W PRSI ) Pk ot bt . Z# it oE it . 2004
TETVIMANRAETES, DUERTITR RS MR AE e AT SRR S R e

2 ARG E A HAIEEANME.

3+ ZHSERIES 7 LA A AEAR A B 2 i

4.7 BN HA P S i 2 O 1R DL A i

I Hee GRS RNE B 205E -

(1) FEFFE A RIER LA by AR SRR iR Z h 12 IR, 2570
P LI AN T4 B T o BCHCan (K 30%, 7 (R A) AN 3 A H nl AT 70 i s

(2) A as 7l P BLe 2L 20R) R8s, BEBE 8 n] B HE L e 20 ons B
AL AE A H 12 Oy BT B S5 3 S Oy AT 3800t BEEE AIEFE, AdLe ROl
Foie e 73 ey AR Bl 70 40

(3) Fhpe ot HWIH BT w41, WA e 70 i

(4) et NSRBI T8, A 3T et 2 i

(5) Fk gt 0 e Bk e 0 A0 (ELAN REAG T 1HIEL;

(6) KE— B A AT [ 55 20 PO A

() EAEM B E NI AT IUE R, WHRE .

2~ A TP O S it PR AR 43 P

AHAE JARARR P9, AFE 4 FE 10 4343 0. 800 JG, 4F & A3 43l 411 46, 454, 295. 31 Jo (L
, BB R 28, 183, 741. 89 JT, #4581 I UK 18, 270, 553. 42 JT) , i ANAE B2 Al fi 3 ic
FII3E 48, 551, 754. 37 JGIK 95. 68%. A IEEARIMLAIE.

§5 HEEAMSE

5.1 HEWARZEESILE NEMNFEFILHE Y

20094F, AT NAEXS 25 XS A 5t 757 B UE SR I B R W R T, P My (IR
BRFEEE) NI RIEANE I B TR, AMEAEAE TR RS0 B AT AR 2R (9470



SEARIPUSSTHUBAT T WIS 55
5.2 #HE AR EY N AR B FSERMTRE . AETTHE . FIIE 2 B 58 3

20094, ZfE U RURIMG 5 BUIE S5 B0 HE 4 IR A BN —— 2R (5 JE 4 B B W) 7R 2R 45 WL
JERURINGE 5 BRI S5 B e S B ISR . SR 08 =i (B 5 S 300 I B2 B 7 A v 5
G I SCEEINE b, AEEARATR R AL S0 B ARG AT A, 76 & BB 1l W isfE LA
F FRAT JISARI N EFE AT . ARSI, A5 XURXCRMT 25 B RS 4 0t e
S AT AT T PRIRANE BT, 7 Bl <8 46, 454, 295. 317G,

20094, Z& A5 XS B g 25 L Uk F7-43 5% ket I B I R D e 8 0, JRAT ML) o) 2845
FEE A N Al RIEBE R R, ZRAG A B AN W TE N 52 I F] N B B Sx P i A AT B i 5
M, MR R AL AAME

5.3 EAMAKERRETMFERENAENESE, HEHMZEARENL

ARFEAE NAKIE0S 2 A Bk 4 7 FHAT PR ) G ) R 48 9 1) 245 XU URIM D 77 B E 3 45 % k4
20094F FEAR 5 P A S5 HR . HHERIL. FRE RO DL W55 os it . SRS 55 N A
17T, DLEAERS, RS R
Hh R ARAT
—O—OF=H=+=H

§6 HitikE

WA IGE FPOR 2 VTR 55 P A PR ) AL <t L 1 o R B e DL PR o oS
ot I A AR 1R SCA A W R A3

§7 FEMFRE

7.1 BrE R

b AR Z8 A5 SR U5 5 YA 5 5 8 ik
WE#EH: 20094 12 31 H

L VANV TW
. FSTES EERA
% pe MES 2009 4F 12 A 31 A 2008 4F 12 H 31 H
B




HRATAE K 7.4.7.1 36,951, 521. 73 60, 002, 853. 39
el R 3,517, 332. 76 1, 851, 960. 45
A7 B ARIE 4 262, 522. 70 250, 000. 00
AL oy G s e 7.4.7.2 547, 323, 054. 86 687, 067, 007. 00
Horrs R 94, 657, 212. 41 250, 815. 00

i % %% 452, 665, 842. 45 686, 816, 192. 00

PSRRI PR - -
AT A Gt - 7.4.7.3 - N
SENIREE G flt - 7.4.7.4 - -
N ISCUE 53 K 5, 305, 933. 93 -
VA& 7.4.7.5 2,301, 097. 12 3,292, 102. 59
IR - -
I K 30, 900. 00 6, 783, 982. 31
Hogg s 7.4.7.6 - 34. 17
B |t 595, 692, 363. 10 759, 247, 939. 91

SRR ERGS | WS ARIE LARRR
2009 £ 12 H 31 H 2008412 A 31 H

A5
T K - -
Lt AR T - -
A Gl A 5 7.4.7.3 - -
SI HH [P D) 4 g% = 50, 000, 000. 00 89, 999, 665. 00
A UE 53 K - -
3 As e [m] 6, 364. 46 -
A HE N R 387, 728. 64 448, 835. 95
MNATFEE B 110, 779. 63 128, 238. 85
AT A 5 IR 55 9 166, 169. 39 192, 358. 29
NATAS 5 3% 7.4.7.7 195, 149. 59 33,422. 06
PAZFR Bl 89, 800. 00 -
I A A S 1, 805. 56 5, 461. 20
IAS A - -
He ik 7.4.7.8 349, 900. 00 234, 500. 00
ffiRETh 51, 307, 697. 27 91, 042, 481. 35
B B A
SEWCRE 4 7.4.7.9 523, 354, 826. 94 625, 659, 431. 59
AT ECAE 7.4.7.10 21, 029, 838. 89 42, 546, 026. 97
P E NG AT 544, 384, 665. 83 668, 205, 458. 56
FURF B E B AT 595, 692, 363. 10 759, 247, 939. 91

v fEEEUEH 2009 45 12 A 31 H, RS M EFE 1. 0402 Jt, FEE D AUEAT 523, 354, 826. 94 177 .

7.2 FlEE

Lot R AURI R A5 8 V0 4

A

2009 4 01 H 01 H#%2 2009 4 12 H 31 H

fz: NRIBIC




N LRI H AR
o H M5 20001 H1HZ 200865F1 H1 H&E
20094 12 H31 H 20084 12 H 31 H
—. A 21, 315, 369. 89 95, 009, 958. 51
IRIFEN PN 12, 696, 456. 21 47,231, 047. 98
Horrs AR BN 7.4.7.11 597, 499. 52 2,916, 824. 87
SN 12, 098, 956. 69 42, 270, 546. 34
PSRRI A RN - -
SN IRAEE G Rl e P N - 2,043, 676. 77
e RN - -
2. Wt fas (FIRLL “-7 By 16, 415, 831. 84 51, 205, 802. 79
Hors RS e 7.4.7.12 2, 058, 124. 65 21, 590, 274. 13
i PR ZS 7.4.7.13 13,023, 075. 35 20, 100, 846. 37
e SCRF IR PR I AR - -
A L H g 7.4.7.14 707, 687. 28 9, 245, 005. 72
JBERL At 7.4.7.15 626, 944. 56 269, 676. 57
3(§£3@%52§§§ D 7.4.7.16 7,923, 656. 57 -3, 568, 746. 35
4. He N (FRLL “=7 SIEA) 7.4.7.17 126, 738. 41 141, 854. 09
—. %A 11, 854, 138. 24 29, 475, 039. 93
L. PN 4, 519, 670. 18 11, 541, 587. 12
2. L&, 1,291, 334. 33 3,297, 596. 34
3. IR 1,937, 001. 50 4,946, 394. 52
4. Aot 7.4.7.18 2,077, 231. 26 997, 881. 71
5. FIESCH 1, 640, 703. 47 8, 377, 572. 92
ore Sz [P il e S 1, 640, 703. 47 8, 377, 572. 92
6. e 7.4.7.19 388, 197. 50 314, 007. 32
=, FEEH 9,461, 231. 65 65, 534, 918. 58
M. “FIE 9,461, 231. 65 65, 534, 918. 58
7.3 T EENE (EEHE) TR
e e X N S EPV ISPl e it i o e
AR 2009 4F 01 J3 01 HA 2009 4F 12 J 31 H
wpr: NRMoc
PN
2009 1 H1HZE 20094 12 A 31 H
Y=
ST E S R4 B BN
— I ARG (EEIED 625, 659, 431. 59 42, 546, 026. 97 668, 205, 458. 56
T RSB TS A R R e A B A
CRIRID - 9,461, 231. 65 9,461, 231. 65
N KRR e A RS EHE AR B
N ~102, 304, 604. 65 15, 476, 875. 58 86, 827, 729. 07




Horbre 1 REG HWER

, 492, 995, 523. 21

76, 488, 469. 99

1, 569, 483, 993. 20

0 LG WEEH (Bl “—” S s

, 595, 300, 127. 86

—-61, 011, 594. 41

-1, 656, 311, 722. 27

IEINS I B o 16 R < AN o 1 P ]
S HEARS) GREmAD L, “=" S

-46, 454, 295. 31

—46, 454, 295. 31

o WIRPHAT ARG e

523, 354, 826. 94

21, 029, 838. 89

544, 384, 665. 83

AEREET LE A
IiH 20084F1 H1 HZE 20084£ 12 H 31 H
SEWEE S 4y EeAE i FH R AT
—. WV B GGE (GEEEHED 2,155, 238, 321. 11 56, 778, 082. 64 2,212,016, 403. 75

T AR B R I AR B
CAIYIAIE )

65, 534, 918. 58

65, 534, 918. 58

= AIE B BAL 5y 7 R K v AL Bl
B Gl =" S

, 529, 578, 889. 52

-58, 590, 908. 07

-1, 588, 169, 797. 59

Horpre 1. B FPIEK

, 060, 379, 678. 33

64, 120, 854. 58

2,124, 500, 532. 91

2. HEEIBEEK (BL =7 551D

, 589, 958, 567. 85

-122, 711, 762. 65

-3, 712,670, 330. 50

IEINS YN B2 16 B S AN L 1
%ﬁ@ﬁiﬂ(@ﬁﬂ¢U“”Dﬁm)

-21, 176, 066. 18

-21, 176, 066. 18

T WIRPATE R e

625, 659, 431. 59

42, 546, 026. 97

668, 205, 458. 56

TR BRI A W 55 AR AR R AL B 20

At 71T 4 IR AT N
HEEHAF AT @b FERV TR #hik

7.4 HERME

7.4.1 EEHEARFLR

N AN N A

B AU 5 A 0 8 7 (DL R I A ) MR B i o R 0 i 7 0

& (BURRIFR “ IR Z2 05 e
ESERWER !

TG ) IR ANK4S 2007 4E 9 B 27 HEEGHE
TR P L G R N Z A WU U555 BUIE S P SR A S IR =Y & h
W I B PR I (PURRIRR “rHPERER S ) uE R FE 47120071 26

i T

293 5 (R THZUMERIG T

R BB AL G AL A AR AT N R SAT KA AL IO PR IHE ) HEHE,  h i 2845 b R o

SR .

MR CZRAETh RO RIS R A) LA, 4525 E4T

BN E L RIRAT IR AT IR 2wl P g — BOF b BRI e, Ha
NERG (RGP IO B AL G &

BIAD.

(ERN SR ane Sne = aaey

EPECAANSRES RISV et
CHRAFBUR AT 27 U T 4 Bt Je < B 5 [A)) H 2007 4F 10 H 31 HilgA 4k, R (&
A [A] H 25K
AR Crhre N RSEF EE I3 B Bt 41k ) A (2R A5 XU R 27 24

VIEZF B A Sk

BN R e AR
UEFF BT Ak

|




INESP S S Sl A N e S I/ B 5 g 73 . B S 1 73 Nt B S G L S i
RATEHE S bl A RSO BN LA (WS ATHGD - AT @ IEeTR. FIRTEE .
PO SCRPUEZF A AN O B R 2 SE VB TR IR e et b ke IR B B 0F B AMIR T2k
BV 80%. M, ARG DL E B H AR 4 LA I BUR BEF AME TR 58 1 i 1
5%. MAb, AREERTUZSE Rl i, B BGER$EE, DLAGEANE e kR
S ARVFR BN HAR ARG R M A ARBEF R E i R 8 LU AN e 587 (1) 20%, ASHE
ML S EEBHEHE Dy LIk [ 53 %

AW 5 IR AT I B A BN RAR B S BT BR A W) 1 2010 48 3 1 29 HAtbvESR

7.4.2 SRR ISR IR

ANHE G IR W 25 FR AR F FROM BGHST- 2006 4F- 2 H 15 HATA 1) (Allax PRI — BEAUE ) Al
38 TR ARS VAR . G5 A0A R A b2 DT vHE U S AR R o Al £ VA Ui e DA S FCA AR DGR e
(LUREFR ARkt e ) o EER 2 A% (201015 5 CIEZR4 58 HE G A5 B 3 ik XBRL A5t
53 SRR A AEER ). P ERES 4 T 2007 4E 5 H 16 HATAT SRR %
SATHZENSTRTI) (Z A5 WU R B S5 B0 S 3L G A [ A ep IR 2 se e
WA 5 AR PIE 7. 4. 4 BT AR B G AT b S 45 B A A DRI E il o

7. 4.3 BIFMNLSVHEN K& e 8 e 5 B
AF4r 2009 FJEM S IRESF AN S THHEN TR, Bz, 5e8H e T AR 4: 2009 4E
12 F 31 H B SR GL L K 2009 4F B [ 2875 i SR AN IE S 1B AR BN I I 254 (3 L.

7.4.4 KREFFERANSVBOR. S5 BoL—#IE R & — 2R3
AR IRV BOR . itk S il — I R S A 2

7.4.5 BLTH

MRAEBEE B A5 SRR [2002] 128 5 (T IERIE F5 4878 3 47 SR ) 8 1
WED)  MEL2004]178 5 (S TUEZRFH B AR BUBER @A)  WBI[2005]102 5 (ST
BRI NFHBUE BRI « WBL[20051107 5 (6 TR ZL R A AT Bi B
(kb R MBE2008]1 5 (O TN FT B T U0 B BORI@ ) S AR I BV AN
SRR, FEEBISR AR

(1) LRATHA T A 9 A E T ED BRSO B, AEBCE L.

(2) He4 K325 BRI ZEAN N BT S e E BRI AL B A3 8



(3) X e AR IR AL T2 AR WO HAAT 055 (1 A b A 1) S < IR A AR ARG 20%
KA NPTABL, AR TSR XS B2 B R ZORMON, d Bl A mIfE 7]
FEGIRABER < LU B 50% T AN N A BE BTG4, K IR TR L E R 20%4 Q30 AUk
NNFAFEL, AN AL PGB .

(4) He S I ERH% 0. 1M B RGN B AT S EIAERL,  SRANBEEANIENUB 248 2 ENTE R o

7.4.6 REATTRAR

RIKTT 447K ARG IR A
TG R HATIR A 7] R HN L ENEICHU . GRS
I T RTARAT e A1 R m (b B CRITARAT™) FEATE N ESAHILY
1R R B AR FE A PR 7] (Ll 2R ) e PN BUR
TL A8 0 BT IR ST ) R YRR
T R 5 SO AT PR ) (5 B TR ) L= PN &S

TE: IR RIKAZ Zy AL IEH 55 A 2 MBIk 253K 3

T.4.7 ARG H K 4 BT I 1R (R SRR T3 38 5

7.4.7. 1 BERBAFR S BNRTITHITHA S
7.4.7.1.1 BEXRX 5
AT AR A R TR ST AT B B e T IR I ZEAL 5

7.4.7.1.2 BLERX 5

ARIE G ARG WHR To I8 1 S 7 A2 5 Fr e AT I BLIE AT )

7.4.7. 1.3 NATRBET R4S

BROIEAIRE IR 2009 42 12 A 31 Hik, RIS TN AT REETT R 4

7.4.7.2 RECH IR
7.4.7.2.1 EE&EHR

p: NRMo

A AR AT BRI

i H 200041 H1H=ZE 200841 H1HZAE

2009 4F 12 H 31 H 2008 412 H 31 H
A R A ) 4 N S A () 9 4,519, 670. 18 11, 541, 587. 12
e SCATE BN 2 7 AE 3 o 639, 839. 22 1, 069, 566. 44

VE: SORE R BN TR B B IR =) (048 BRI F2 1 — H R e85 i+ 0. 0% 4E SR il-4¢, B H
SitRf AR, A4 WAy HE BRI =10 — H A5 @E X 0.70% / R

7.4.7.2.2 BEHER
AN

A3Y] A AT EE ]

HH 2000 1 H1H=Z 2008 F1 H1H=AE




2009 412 HH 31 H 2008 412 H 31 H

2R 1 A e N SO R T B

1,291, 334. 33 3,297, 596. 34

T SOREEATE A B T RARAT TR 2%

B — H R B8 1B 0. 20%H)4E S a4, B H Rk 245 /]

I, EHAT. LAy HIEEN=mr—HEES% 7 HE X 0.20% / MFERE.
7.4.7.2.3 BHERSE
SH L NR TG
Y i
ﬁg;#?g%‘ 2009 4F 1 J1 1 H % 2000 4 12 /1 31 [
SRkl ST R A 0 o TR IR 25 3
A5 HA A IR A A 680, 980. 32
W R AR AT 598, 396. 67
& 1,279, 376. 99
e A AT A )
5§§§§§§§ 2008 4 1 /1 1 H % 2008 4 12 J1 31 H
" TR G AN B R IR 25 B
A5 I S BT IR A ) 3, 149, 532. 90
[ TR AT 853, 407. 91
&t 4, 002, 940. 81

TE: SRR SR HUR 0B 5 55 B 42— H R B8 (i 0. 30%MAE SR il3, B H Rl 2R AR, #
AR RAG R E A R A 7], 1 2253 a8 BT R 2w RO S B R S BN U o S A 508 -
HA B IR 55 9% =1l — H AR 8™ i X 0.30 % / HHFEREL

7.4.7.3 5REITHATRATERNL I K67 (& W) 52 5%

Bz NRMoo
AW
20094F1 H1H 452009412 31 H
BT IR T 3978 5y 1) B4 S 40 HE4x 10 [B] 1y R4z 1E Y
& RIKETT 2 FR FaTN Feax ST Toa | RN | Zhad | FESCH
AR AT B A 1)
2008 4F 1 1 H#AE 2008 4F 12 H 31 H
BT IR T 39758 55 1) BiIFAC B 40 HE4x 10 [m] Iy He41E Ry
PN HEEFN eSS Lo | FERAN | ZHEH | FEH
o TR ERAT 399, 253,125.93 | 349, 718, 146. 16 - - - -
7.4.7.4 ERBHRELEEHHFM
7.4.7.4.1 MEFAEESEFHEACHEBEETR SR BEAEESFFR
PYERAL: 7y
A A EE AT L A )

200841 1 H=AE
2008 412 H 31 H

2009 F1 H1H=A
2009 4: 12 H 31 H

i H




WIHTRAT I S0 A

29,705, 911. 48

29,705, 911. 48

SUITE] F O A7 A0

18,001, 800. 18

SA Tk DR 7% 73 A2 Bl 473 0

Pl S TRV ] e 50

WA FFAT I3 0 A

47,707, 711. 66

29,705,911. 48

SOUARFFAT (¥ S 0y 401 7 i < A BT LE 451

9. 12%

4. 75%

T R R R RE BT IR A R AEAEE R WAL B 1A o) AT P B R AT 0 3, AL S T2k .

7.4.7. 4.2 MEPRGESEEANZINEE KRBT SR AREERFR
AARTE AR, BRI BN Z AR E R RBEREAIE 42

7.4.7.5 HRBEFRERRITERRBUL SH =4 RKR BB

Bfr: ARG
S A A A A LEEH%%@
i 2009 4£ 1 A 1 H% 2009 4 12 A 31 H 2008 4£ 1 A 1 H% 2008 4F 12 A 31 H
AR R AR AR R AR
B TR RAT 36, 951, 521. 73 552, 576. 17 60, 002, 853.39| 2,705, 566. 05

T AL IR S AT b B TR RAT R

FRAT RN A R

7.4.7.6 FESHEABMAS HRBITAHIESFRE R
AN, AL GRS I A IR T (K H O 74

7.4.8 #IK (2009 4F 12 A 31 H) AELEHHMHEZHIFS
7.4.8. 1 FEIAWHIR /¥ RAES T T AR FH0E 52 R IESS

SHRL: NIRRT

7.4.12.1.1 ZPRRUFFRARER]: 2

iz ;Zi j}fﬁ AIPEH | sz B Z;f; Eig ii HAZR A A HARAG (S0 i
300029 | KJEJGHL | 2009-12-18 | 2010-3-25 |#i/BM R HIE| 18.18 | 29.10 | 159, 974 2,908,327.32 | 4,655,243.40 |-
600999 | B FIES: | 2009-11-12 | 2010-2-22 /M R H| 31.00 | 29.39 | 95,590 2,963,290.00 | 2,809,390.10 |-
300032 | 4z JeflHL | 2009-12-18 | 2010-3-25 [ FHI| 19.00 | 29.80 | 73,547 1,397,393.00 | 2,191, 700.60 |-
601989 | HEFE T | 2009-12-9 | 2010-3-16 M F M| 7.38 | 7.81 | 251,162 1,853,575.56 | 1,961,575.22 |-
601139 | VRYIBAS, | 2009-12-15 | 2010-3-25 [HrEM FHIME| 6.95 | 16.78 | 113,609 789, 582.55 | 1,906, 359. 02 | -
300015 | Z/KAREL | 2009-10-15 | 2010-2-1 [Hif R Hilly| 28.00 | 48.80 | 38, 568 1,079,904.00 | 1,882,118.40 |-
002308 | Jgi Bty | 2009-11-18 | 2010-2-27 [F)B M N HiI| 23.80 | 31.83 | 53,295 1,268,421.00 | 1,696,379.85 |-
002303 | & | 2009-10-22 | 2010-2-3 |[HEM T A1 25.36 | 31.50 | 51,415 1,303,884.40 | 1,619,572.50 |-
002320 | LB | 2009-12-9 | 2010-3-16 |[HrEM T HIE| 33.60 |51.18 | 26,597 893, 659.20 | 1,361,234.46 |-
601888 | 1 E [Ejk | 2009-9-25 | 2010-1-15 [HiBM FHIY| 11.78 | 20.94 | 59,572 701,758.16 | 1,247,437.68 |-
002318 | ASCEFAF | 2009-12-3 | 2010-3-11 [H/BM FHI| 23.00 | 33.13 | 37,636 865, 628.00 | 1,246, 880.68 |-
002316 | BEMFIEIH | 2009-12-1 | 2010-3-9 [HrfM ~HIE| 18.80 |31.13 | 35,953 675,916.40 | 1,119,216.89 |-
300042 | BARFREIE, | 2009-12-28 | 2010-4-8  [H/BM R Hi| 39.00 |39.00 | 28,306 1,103,934.00 | 1,103,934.00 |-




002329 | = [CFLML | 2009-12-25 | 2010-4-6 | /B: M HilE| 20.10 | 20.10 | 47,253 949, 785. 30 949, 785. 30 | -
002322 | BT MM | 2009-12-11 | 2010-3-18 |H7/BE T Hiy| 40.00 | 61.88 | 13,632 545, 280. 00 843, 548. 16 | -
300027 | i i 5 | 2009-10-19 | 2010-2-1 B/ ® Y| 28.58 | 55.43 | 13,206 377, 427. 48 732, 008. 58 |-
300014 | {24416 | 2009-10-15 | 2010-2-1 [H/BEM FHI| 18.00 | 39.55 | 14,857 267, 426. 00 587,594.35 | -
002315 | fE AR | 2009-12-1 | 2010-3-9 | R HIl| 42.00 |69. 18 7,275 305, 550. 00 503, 284. 50 | -
002306 | =R 2009-11-5 | 2010-2-11 [HifM T H| 18.90 | 33. 36 9,327 176, 280. 30 311,148.72 | -
it 20, 427,022. 67 | 28,728, 412. 41

Ve Rl DAL S SOTBERIRERK ™, R R i R — Py ST BB Al o e A o — Rk
NS BETEE A FT B, RIEHE G S Bl A w BT BRI PSR RE , AR BT A P2 E IR A AN RE B
Hieil; FEEE D ABBEE S S5 BRI FT B, MOBIBERIC H 208 B by H 22 e ANRE B thi#Eik.

7.4.8. 2 JIAREFFA BH 5SS E 32 PSR
AN A AR A J R AR R AT B I 58 o S5 U 32 BB 2

7.4.8. 3 BIRFZRIERIAZ 5 HE DRI iz
7.4.8.3.1 BATRTH S HZ EE Y

AR AR IR AT R 1 5 505 1E R o
7.4.8.3.2 XG5 IERY

BB AR PR 2009 47 12 J1 31 Hik, G WFUETFAZ 5 D i o7 1E [RG5S 5 T IR 32 H
[V UE 7 3K 4 40 50, 000, 000. 00 G, T 2010 4 1 1 6 HEIM . 1%2RAT 5 BERAKE 4 7 [ ey 3
PR (AR BT R S R0 R 3 NS R IR 5T 55, 45 UE 2528 5 TR (1 Ll S5 oA AR TSR e, A
RT3 I AE S (R AR

7.4.9 A THBNM ST RETERHKEEF MR
T

§8 HEAEME

8.1 MiIREER~AHEGHENR
GRERA: AR

T i H o i I 4 RS 7 IR A
=) (%)

1| B 94, 657, 212. 41 15. 89

Hop, 2 94, 657, 212. 41 15. 89

2| [l e B 452, 665, 842. 45 75.99

Hrp: it 452, 665, 842. 45 75.99

SRR SR - -

3 | Ay PR - -




4 | SENIREE G Rl e

Ferbre SRS 1R SRR A e 9

5 | RATAE MG F AT &6 40, 468, 854. 49 6.79
6 | HeSmigs s 7,900, 453. 75 1.33
&t 595, 692, 363. 10 100. 00

8.2 MIREATW A R B ER R A S

SRR NRIMoT

YR =5

e R ARl Egéﬁg;?ﬁtmﬁ”
A Zz\ *jk\ qﬁ\ ?@ik - -
B | K4k 8, 751, 500. 00 1.61
C | Hladk 42, 358, 800. 21 7.78
Co . ek 2,511, 385. 30 0. 46
Cl gigl, s, KE - -
C2 A¥. HKH - -
C3 4. B 1,619, 572. 50 0.30
C4 A, e, YBIRe. YERL - -
C5 1 2,779, 294. 95 0.51
C6 &E. ks 14, 395, 480. 68 2. 64
C7 HIbR. W, (R 18, 282, 066. 78 3.36
C8 =2y, Y 2,771, 000. 00 0.51
C99 e hE - -
D | H 1. R SOK AR IR 1, 906, 359. 02 0. 35
E | #3 — -
F | &Zilisk. ofglk 1,361, 234. 46 0.25
G | 5 EHAR 4,422, 815. 24 0. 81
H | bk fEEH 7, 489, 500. 00 1.38
I | &Rl PR 19, 314, 290. 10 3. 55
J | EHh AN 4, 880, 000. 00 0.90
K | S ksk 3, 440, 704. 80 0.63
L | Stk 732, 008. 58 0.13
M| ZEER - -
Sarn 94, 657, 212. 41 17. 39

8.3 HARIEA At E b B & B E LL IR N HE R BT+ 42 R 3B A 4

SHURN: ANRTIC

- . " VAR E X E ]
Fe | e | s | o (B AR ok J&f@ bl
600511 [ 25 47y 250, 000 6, 400, 000. 00 1.18
600036 | AT 350, 000 6, 317, 500. 00 1. 16
002142 | TURRAT 310, 000 5,421, 900. 00 1. 00




4 600660 | A3 330, 000 4,930, 200. 00 0.91
5 600348 | [EBHHTAE 100, 000 4, 837, 000. 00 0.89
6 600030 | IFIES: 150, 000 4,765, 500. 00 0. 88
7 300029 | KIpEHL 159, 974 4, 655, 243. 40 0. 86
8 000060 | &g 140, 000 3, 906, 000. 00 0. 72
9 600388 | JBIFIAIR 100, 000 3, 434, 000. 00 0. 63
10 600048 | frAHL™ 130, 000 2,912, 000. 00 0.53

e BRI AR AL SR IR AT B A, B4 P, £t Fund. conlid i
IR IE S

8.4 ME WM M BRA &K EKZLEF])
8.4.1 RikTANGHUE  HIFI R S FE 7 19H 2%8HT 20 44 KR EE 4

SHRL: NIRRT

o B2 < B 7 A ELAB

Frig | BEEAY JiE ZE A4 R N AN (%)
1 600550 RIBIRAE 34, 812, 292. 22 5.21%
2 600036 AT 29, 266, 976. 11 4. 38%
3 600030 GRS 27, 069, 073. 54 4. 05%
4 | 000969 GRFHE 25, 030, 743. 62 3. 75%
5 600000 WRHRAT 20, 834, 790. 82 3. 12%
6 | 601318 Hh I S22 16, 300, 575. 56 2. 44%
7 | 000157 HHIE R 12,947, 711. 42 1. 94%
8 000060 H IR R 12, 678, 590. 60 1. 90%
9 | 600019 FAN Ay 12, 655, 319. 79 1. 89%
10 | 600391 SRR 12, 216, 950. 75 1. 83%
11 | 000425 TR THLbk 11, 771, 922. 40 1. 76%
12 | 600517 BERA 11, 121, 836. 70 1. 66%
13 | 600388 pRESZNN 10, 574, 668. 89 1. 58%
14 | 002041 ReRav i 10, 155, 872. 51 1. 52%
15 | 600997 VARZ I &N 9,519, 809. 46 1. 42%
16 | 600582 R IR 9, 450, 193. 91 1. 41%
17 | 600048 LRA = 9, 262, 229. 70 1. 39%
18 | 600893 fiassh 1 9, 046, 921. 05 1. 35%
19 | 601919 H [ G v 8, 864, 892. 88 1. 33%
20 | 600869 N4 8, 849, 790. 07 1. 32%



http://www.ftfund.com/

8. 4.2 RvksE & HUE A1 R S B 19E 2%80HT 20 A KRR A

SHRL: NIRRT

R | SR | R Kmgiiea | AT
1 600550 KB IRAR 36, 455, 245. 33 5. 46%
2 000969 LIFH 29, 542, 384. 38 4. 42%
3 600036 FHE AT 22, 613, 646. 72 3. 38%
4 600000 HARRAT 20, 347, 912. 78 3. 05%
5 600030 GRS 19, 409, 011. 55 2. 90%
6 601318 o 15, 756, 890. 65 2. 36%
7 000425 NI 13, 541, 401. 61 2. 03%
8 000157 HRIE R} 12, 526, 481. 55 1.87%
9 600391 R R 11,815, 515. 51 1. 77%
10 | 600517 BIEHEA 11,717, 068. 69 1. 75%
11 600019 TN A 11, 295, 440. 80 1. 69%
12 002041 SR LN |4 10, 060, 231. 41 1.51%
13 | 600388 PAEEINS 9, 896, 971. 20 1. 48%
14 | 600869 N4 9, 738, 591. 70 1. 46%
15 | 600997 FREEI AR 9, 723, 024. 40 1. 46%
16 | 000060 th 0% T 9, 431, 550. 60 1. 41%
17 | 600582 KRR 9, 192, 489. 50 1. 38%
18 601919 rp [ 8,761, 008. 89 1.31%
19 600893 Wiz sh 1 8, 544, 916. 61 1. 28%
20 000768 [T EE] 7 7, 806, 154. 06 1. 17%
8.4.3 EANBIEH BAS BB A SE H IR I BB
Az NRmoo
SENBEERRA (HAS) B 722, 714, 055. 46
SEH B ERON OAE) BE 643, 325, 789. 93
8.5 HARIEMIZF Mt RIGFRBEHE
SR NG
hias o7 an YNV IXIEN oy I B P v LA
(%)
1| EZEbGiFF 149, 040, 000. 00 27. 38
2 | AT R 149, 505, 000. 00 27. 46
3 | &Rl - -
Hrp: BURVES R - -
4 | kR 76, 890, 320. 70 14. 12
5 | Ak AR TS - -
6 | nlHAi 77, 230, 521. 75 14. 19




o> |
=\t

452, 665, 842. 45

83. 15

8.6 MR A SMME by 2 W7 1B LU A1 /N HEAS I I T4 15255 B 3R P 41

SHPL: NIRRT

v s " . LT I E L
R | RRE | EAHK sk ARl M%Z/Lf@@ g
0
1 0901053 09 YiIE 53 1,500,000 | 149, 505, 000. 00 27. 46
2 020022 09 L1 22 1,500,000 | 149, 040, 000. 00 27.38
3 122960 09 {RA|£E 300, 000 29,910, 000. 00 5. 49
4 125969 IR IR 172, 259 25, 799, 230. 43 4. 74
5 126018 08 YT 4ilfst 284, 580 20, 162, 493. 00 3.70

8.7 HARILA SME & G T 13E EL B K/ HEA B BT B8 7 SCRFE SR B 3% A 4
I AR AR RFFAT B SCHRFUEST

8.8 WIRILA SMHE &y FE & B 7= B LU B K /N HEAE IR BT 1042 BUIE L 3% B 41

A ARG AR R FFABAIE,

8.9 HHAGHEME
8.9. 1 AFEGAWIBLE (1T + R AETF BT RAT AL E T I SL SR A, BAER S G il H

B —ENZ R A TFEDT A TTIESR

8.9. 2 AN AL BT NI A 144 B 2R P AT ARk i [ R #8088 178 2 AR BB 22

8.9.3 MR & &I F=H Bk

Hfr. NS

5 EA S &
1| A PRuES: 262, 522. 70
2 | NCIE SR Sk 5, 305, 933. 93
3| NI A -
4| IR R 2,301, 097. 12
5 | WISCHRIEK 30, 900. 00
6 | Hoe oK -
7| R -
8 | HE -
& 7,900, 453. 75

8.9. 4 HIZRFFH HIAL T BOW I T #8557 A AN

SRR NRMoT




5 pesmm | sk ARt AR LR
1 110003 BN et 7,498, 110. 00 1.38
110598 Koot 3, 024, 166. 40 0. 56

3 125709 SN A5 14, 442, 921. 52 2.65

8.9.5 HAXREI 14 K5+ A7 7E Ui 18 32 PR 1% 100 0 Ui B

SRR NI
R e g | e ﬁﬁ%@%ﬁmxﬁm@Tﬂgéﬁzf@wﬁ L WA
1 | 300029 | Ky 4, 655, 243. 40 0.86 | M~ HIEE e I

8.9.6 BFAFIREMHEMIEI TR
T Y AT R BB BB LA RS, AR Gl 858 73 AL 5y ] e AT (14

*XEE ’ &ﬁ?)[b

5 PRAUE TR AL SAH AL BAS T 78 B 2% ) 1R RE

§9 HEMFRHAAER

9.1 MIRESMBRFAE AN BEFE NG

Py AR Ay
FF N Hif
P 1@ b7 A b7 A
= 0V e A 0V e
el el
8,010 | 65,337.68 256, 584, 407. 68 49.03% | 266, 770, 419. 26 50. 97%
9.2 iIRESEHARKMYN RFEARFHRAZESHER
e A RARSE (0D | b e B
FLAE A FTE ML A AT FE 4 59,361.47 0.01%
§10 FHAEEMLHZED)
fofi f

AAFAENH (2007 45 10 H 31 H) JE440%0 0 %0

382, 550, 774. 21

A

WL

13 BV

625, 659, 431. 59

AN I G S HO A

1,492, 995, 523. 21

ik AN

HAHE 4 o T8z ] 4y

1, 595, 300, 127. 86




AR W AR 0 A2 B 4 A -

AR A I IR 3L 4 0 400 523, 354, 826. 94

FE: RIS LR F . FOGE BB S
§ 11 EAFMHER

11.1 B&MmPEFA ARS RN
WIS i3

11.2 #EEEHEAN, B&HEEARNENIESREHITHERAFRS)

1. ARAGEE AT A R 28— # 945 20084F B s U SO I, P O (6 e bk 2 141
FEREERAIE G2, SO ea MR G L LIRS Iz G, PR O0E WS A
20094 25 H CPEUEZRRDY « CREFEZFRY « GIEZRIHR) B (FRAGHE B B PR A ]
R BAFIATHNE . BRI B I G 2 PRI 2 1) .

2 BRAFIE AT AT i ¥ 20094 - AE FE AW BOERE, P TS24k 9 &
oy ERBE AR A RS S SYERE ol B RIRTE RS R h EE s . T
AWEHUE L TIEAE2009F12 31 H CPEREZRD) o CREHEZRR) « QEZFIR) LR (R
EIEEHARA A EMER S LB AT ) .

3 HLEFLE NN eI E S B RN A4S,

11.3 P RESEHEAN. E&W™. E&EE VSRR
Too

11.4 BEBITRMEAIHAR
Too

11.5 REEHATHIHSTIHESHIEIL

AR JIAR I < N ST 2 B AR IGE R T T G T AT PR ml BN AR 6,54 1
TCo T S A5 T RE B A R AR RH (2006 4F 6 J] 16 HD) JFIR AL G At i v
%o

11.6 EEAN. TEALAESHEEANAZEERLTEE R
1. FWIEMRT 2009 46 H 1 HAE 6 A 5 H G ASKE 48 #1815 He 445 BT B8 w) %6k 8 ]




2005 LRI E A LT T I & . T 2009 4F 9 J] 29 HimAwl i R T (CRT RG4S
AT R~ m DL A (N B SR R ) CLU R RIRR CRULEAD), WA 24 m] Bl S B A, A
(ORER/ATIRE W SR E 2 iR S IA1E0F Y S U N il S e i s B2 B2 s G N - 2 /A
FIAT 53 B DR AEI™ R T 2 5 (0 FAT 58 e B 0 B, A7 AR v B 8 08 T 0T R B 55 (1 DL
%55 (IR RAEBASEA RO RIS M . B, MBS PR R SR % LR, N DA
R B RS T RO, JFXE A AT R ST ACKRIC T RS« C AN IRAE RS S 2
71N BR ST U 4 I

WRYEIIARE AR O R MESR, AR T DR KA KN AR, B
XA ILHE T PR R R ) e P SR I o R A AR, IR ) R R AT B
2010 FEHT L Jn) OO BNEEAT TSR AL

R AN A T 1) R H BRI IR, o wIa 8 IR e AR g B
RE ST RN B3, A RA A 00 RIS I B R ik 55«

2 FEENFEENL S EE T AL s BN GORB2 B A 1] ARG AL )

11.7 EEMAUESF A R Z BT A R IE R

11.7.1 BEMAIER AR5 BT R ERE LM & AT
SRR NG

T JBE SRS 5 IS A7 R (A 4
TPy i e ilihed e CEPlHES ik
\ FRAT VR L A SS=galan i

EESNSH 1 937, 628, 083. 90 70.40% | 796, 978. 26 71.33% |1+ BEAT 2 FRITIRON AR 48
WES A, %A F G
NAEZRIUE S
2. AT R AR
A oy A4 AR I A F
T AR R A 5
11 30%.

W4 ] 1 394, 251, 971. 78 29.60% | 320, 332. 24 28. 67% -

Ee L MR EER S OT o8 BRI B R A S A AT R IR R A GIE I HE <7+ [2007]) 48 5
HRT “FIEEAFEE - FAUEF L E N L IAETFREAZ S <, AR I 5 A He 4 K SE SR A
Dyil4E 30%” IUESKR, AFEESEBAAEEBA ALY oo, EREPNEIESF AR MEEESE T, WA, Xt
SR A FWEITRE ST, A WU GO AR BE AT SRS« BIFTT R (PR AT € VPl . 2 AR S A
FRVEAL R, 0TS AL ALY DLREA T S AATEY . dRoE S XA Sy O ATG DUREA T IR

2+ AFp L A FE AR E T RAR TS MR AG A RIS AL 5 ot



11.7.2 S AAESR A R 5 B ui AT R E ISR RR M5

SAAL: NI

i35 B A 5 BUIEAE 5
HEAE CERile s AR | BB
A4 e A4 NI WA |
JRAZ BT LE JRAZ BT LE JRAT S A LE A
1EZRIESR| 1, 750, 156, 234. 49 77.87% 4, 558, 400, 000. 00 100. 00% |2, 005, 442. 16 100. 00%
& aw]| 497, 324, 938. 83 22. 13% - - - -

RAGHGEHAMA A

2010 3 H 31 H



	§1  重要提示及目录
	1.1 重要提示

	§2  基金简介
	2.1 基金基本情况
	2.2 基金产品说明
	2.3 基金管理人和基金托管人
	2.4信息披露方式 

	§3 主要财务指标、基金净值表现及利润分配情况
	3.1 主要会计数据和财务指标
	3.2 基金净值表现
	3.3 自基金转型以来的利润分配情况

	§4 管理人报告
	4.1 基金管理人及基金经理情况
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 管理人对报告期内公平交易情况的专项说明
	4.4 管理人对报告期内基金的投资策略和业绩表现的说明
	4.5 管理人对宏观经济、证券市场及行业走势的简要展望
	4.6 管理人对报告期内基金估值程序等事项的说明
	4.7 管理人对报告期内基金利润分配情况的说明

	§5 托管人报告
	5.1 报告期内本基金托管人遵规守信情况声明
	5.2 托管人对报告期内本基金投资运作遵规守信、净值计算、利润分配等情况的说明
	5.3 托管人对本年度报告中财务信息等内容的真实、准确和完整发表意见

	§6 审计报告
	§7 年度财务报表
	7.1资产负债表
	7.2 利润表
	7.3 所有者权益（基金净值）变动表
	7.4 报表附注

	§8  投资组合报告
	8.1 期末基金资产组合情况
	8.2 期末按行业分类的股票投资组合
	8.3 期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	注：投资者欲了解本报告期末基金投资的所有股票明细，应阅读登载于www.ftfund.com网站的年度报告正文。
	8.4 报告期内权益投资组合的重大变动
	8.5 期末按债券品种分类的债券投资组合
	8.6 期末按公允价值占基金资产净值比例大小排名的前五名债券投资明细
	8.7 期末按公允价值占基金资产净值比例大小排名的所有资产支持证券投资明细
	8.8 期末按公允价值占基金资产净值比例大小排名的前五名权证投资明细
	8.9 投资组合报告附注

	§9 基金份额持有人信息
	9.1 期末基金份额持有人户数及持有人结构
	9.2 期末基金管理人的从业人员持有本开放式基金的情况

	§10  开放式基金份额变动
	§11 重大事件揭示
	11.1 基金份额持有人大会决议
	11.2 基金管理人、基金托管人的专门基金托管部门的重大人事变动
	11.3 涉及基金管理人、基金财产、基金托管业务的诉讼
	11.4 基金投资策略的改变
	11.5 为基金进行审计的会计师事务所情况
	11.6 管理人、托管人及其高级管理人员受稽查或处罚等情况
	11.7基金租用证券公司交易单元的有关情况  
	11.7.1 基金租用证券公司交易单元进行股票投资及佣金支付情况
	11.7.2 基金租用证券公司交易单元进行其它证券投资的情况


